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Keywords ABSTRACT
Project selection, This paper proposes a linear model for multi-objective project
Robust optimization, selection problem. The problem supposed to encounter with

Uncertain situation,

MOPSO constraints and time segmentations assumed not to be equal in

numbers in various projects. The uncertainty condition and risk
are added to the problem by using the robust optimization
technique. Since this problem is classified as a NP-hard problem,
to solve it, a multi objective particle swarm algorithm (MOPSO) is
applied. To illustrate the performance of the proposed algorithm,
a numerical example is solved by using both exact and proposed
MOPSO algorithm. The results show that the proposed algorithm
produces a solution close to the exact method.
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